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Abstract

In this paper we describe a class of phase transitions with thermal memory using a dual approach with respect to the energy
functionals. More precisely, we use as state variables the phase parameter, the entropy (in place of the absolute temperature),
and the history contribution of the entropy flux. The equations are recovered from a generalization of the principle of virtual
power (to describe the evolution of the phases), including the effects of micro-motions responsible for the phase transition, and
a rescalation of the internal energy balance (to describe the evolution of the entropy). We discuss thermodynamical consistency
in terms of the properties of the involved energy functionals: the internal energy (in place of the free energy) and the pseudo-
potential of dissipation. Hence, we prove existence of a solution (in a proper functional framework) for the resulting nonlinear
integrodifferential PDE system. Finally, we discuss the long-time behaviour of solutions holding on (0, +00) characterizing the
w-limit of trajectories.
© 2007 Elsevier Masson SAS. All rights reserved.

Résumé

Des changements de phase avec mémoire thermique sont étudiés en utilisant 1’entropie, variable duale de la température en
mécanique des milieux continus, ainsi que 1’histoire du flux d’entropie. Les équations sont la conservation de I’entropie, équivalente
a la conservation de I’énergie, et une équation du mouvement obtenue avec le principe des puissances virtuelles prenant en compte
les mouvements microscopiques qui apparaissent lors des changements de phase. On étudie la thermodynamique du systéme avec
I’énergie interne, fonction duale de 1’énergie libre, et du pseudo-potentiel de dissipation. Nous démontrons 1’existence de solutions
dans un cadre fonctionnel convenable pour le systeme intégro-différentiel et non linéaire d’équations aux dérives partielles. Nous
étudions enfin le comportement a long terme des solutions dont on caractérise I’ensemble w-limite.
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1. Introduction

Phase transitions phenomena have been deeply investigated in the literature both from the modelling and analytical
viewpoints. Different physical situations have been analyzed, also including dissipative effects, thermal memory, and
hysteresis (cf., e.g., [11]). Results of existence, uniqueness, regularity, and approximation of solutions have been
obtained (cf. among the others [30] and references therein), mainly as generalization and/or a regularization of the
classical Stefan problem (cf., e.g., [15]). Hence, the theory has been generalized accounting for possible thermal
memory effects (cf. [12,22]) influencing the phase transitions, i.e. assuming that the thermodynamical equilibrium of
the system depends also on the past history of the gradient of the temperature (see, e.g., [24]).

In the last years, a new approach for modelling phase transitions has been proposed by Frémond (cf. [17]): it is
based on a generalization of the principle of virtual power, including microscopic motions responsible for the phase
transition. In particular, the equation governing the evolution of the phase parameter is recovered as a balance equation
for micro-movements. The resulting system turns out to be thermodynamically consistent and it has been applied to
describe (reversible and irreversible) phase transitions in binary systems and also to more complex thermomechanical
situations, as solid—solid phase transitions in shape memory alloys and damage of elastic and viscoelastic bodies.

Recently, this issue has been combined with a new idea to describe the thermal evolution of the system by means of
the entropy variable. This model has been first introduced in [7] for a simplified situation and then in [6] for a general
setting, also including thermal memory. The peculiar novelty consists in describing the evolution of the temperature
through an equation written in terms of the entropy of the system (cf. [16] for a similar approach). Actually, this
“entropy balance” is recovered rescaling the internal energy balance (and neglecting some higher order dissipative
contributions, which is physically reasonable due to the small perturbations assumption). The main advantage of
this approach is that, once the problem is solved in a suitable sense, one can obtain directly the positivity of the
temperature, due to the presence of a logarithmic nonlinearity in the PDE system. This fact, which turns out to be
essential in order to prove the thermodynamical consistency of the model, is of particular interest in the investigation
of phenomena including thermal memory effects, as it avoids to apply any maximum principle technique. This fact
is put in evidence in [6] where this model has been introduced and a global existence result is proved for a weak
formulation of the related initial and boundary value problem. This result has been recently extended in [8] to the case
of more general phase potentials (also including non-convex contributions, see the form of the energy functional (2.11)
in the next section). However, the singularity of the system as well as the presence of strong nonlinearities prevent
to prove uniqueness of the solution—which is still an open problem—mainly due to the lack of regularity of the
temperature-variable. A well-posedness result is given in [7], for a simplified situation in which no thermal memory
effects are considered and the phase dynamics is not diffusive. The problem of characterizing the w-limit of solutions
trajectories is faced in [8] for the general system and in [3] for the problem studied in [7]. In [4,5] a different choice
for the present contribution of the heat flux, leading to a linear space operator acting on the temperature, allows the
authors to prove existence, uniqueness, continuous dependence on the data, and regularity of the solutions as well as
to investigate their long-time behaviour. Finally, for the sake of completeness, let us quote [18], in which the “entropy
approach” is exploited to describe phase transitions processes with the possibility to observe macroscopically the
presence of some voids between the phases.

In this paper, we refer to the model introduced in [6] (cf. also [8]) considering a more general relation between
the entropy and the absolute temperature. We are interested both in the derivation of the model and in the analyti-
cal investigation of the initial-boundary value problem for the corresponding PDE system. As far as the modelling
aspects are concerned, a novelty of our contribution also consists in writing the first principle of thermodynamics
(corresponding to the energy balance in the classical approach) in a dual formulation (in the sense of convex analysis).
More precisely, we choose as state variables the phase parameter, its gradient, the entropy (in place of the tempera-
ture), and the (non-dissipative) entropy flux. Hence, the equilibrium of the system turns out to be described by the
internal energy functional (in place of the free energy). The relation between the internal energy and the free energy
is established by means of the Legendre transformation (cf., e.g., [20,26]). For the sake of completeness, let us recall
that a fairly similar approach has been recently used in a different framework to describe solidification processes in
the alloys (cf. [29]). Moreover, concerning the dissipative variables, we use the dissipative entropy flux in place of the
past history of the temperature gradient (related to the entropy flux by duality with respect to the convex dissipative
functional). The main advantage of this approach is concerned with the proof of the second law of thermodynamics,
which directly follows from the resulting equations and the properties of the involved functionals.
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Here is the plan of the paper. After introducing in Section 2 the model and the derivation of the PDE system
we deal with, we state our main existence result in Section 3. The proof is performed in Section 4 regularizing the
system and passing to the limit by means of a priori estimates combined with compactness and lower-semicontinuity
tools. Unfortunately, uniqueness of solutions for such a problem is still an open question in the general case: only
for particular choices of the involved nonlinearities we can prove it. The main difficulty encountered at this step
relies on the doubly nonlinear (and possibly singular) structure of the system (cf. also Remark 5.2 in [6] for further
considerations on this topic). Finally, in the last Section 5 we investigate the long-time behaviour of the system,
characterizing the w-limit set of trajectories of the solutions (which are obtained through an approximation-passage
to the limit technique) as the set of solutions of the associated stationary problem.

2. The model

Let us consider a phase transition phenomenon for a binary system, located in a bounded connected domain £2 C R?
(with Lipschitzian boundary I" := 952). For the sake of completeness, we first recall the original modelling approach
to phase transitions phenomena proposed by Frémond (e.g. in [17]). Then, we introduce our new modelling approach
and point out the main differences.

In the usual phase-field theory, the unknowns are the absolute temperature ¢ (> 0) and a phase parameter y,
representing, e.g., the fraction of one phase with respect to the other. In the classical literature for phase transitions,
the phase parameter is forced to satisfy some internal constraint (e.g., x € [0, 1]). Actually, this is not the case of our
problem in which we cannot introduce a constraint on x but only some “penalty” function. Assuming in addition that
the materials possibly present some thermal memory effects (cf. [22]), the thermodynamical equilibrium of the system
at time ¢ is defined in terms of the free energy functional ¥, depending on the set of state variables £ = Ep U &y,
given by Ep = (9(¢), x(¢), Vx(¢)) and the summed past history of the gradient V&, i.e. (cf. [6]) Ey = %[(r), where

Vo' (1) = f Vo' (1)de  where 9 (1) :=9(t —0). 2.1
0

More precisely, the free energy ¥ is given by the sum of a contribution ¥p, depending on the present variables Ep,
and ¥y, depending on the histories £y. Concerning the dependence of ¥p on ¢ and of ¥y on %t, we point out
that from thermodynamics it follows that ¥p is concave w.r.t. ¢, while ¥y is assumed to be convex w.r.t. the history
variable Vo' . Hence, following the approach of [20,26], the evolution is described by a so-called pseudo-potential of
dissipation @ depending on dissipative variables, as € = (x;, V xs, V¥). It is a proper, convex, lower semicontinuous
functional attaining its minimum 0 in §€ = 0, so that, denoting by d¢ its subdifferential (in the sense of convex
analysis), we have:

AD(SE) - 5 > 0. (2.2)

This fact is used in the sequel to show that Clausius—Duhem inequality holds true (cf. (2.39)).

The equations of the system are recovered from the first principle of thermodynamics (the energy balance de-
scribing the evolution of ) and a generalization of the principle of virtual powers (cf. [17]) including the effects of
micro-motions responsible for the phase transition (describing the evolution of x). A consequence is that the inter-
nal energy balance has to account for heat contributions induced by microscopic mechanical actions. Thus, the first
principle can be written as (see [17, p. 7, Section 3.2]),

e +divq=r+ Byxy; + H- Vy;, (2.3)

where B and H are new interior forces (responsible for the phase transition) and x;, Vx; represent microscopic
velocities, e is the internal energy, q the heat flux, and r an external heat source. Hence, the balance equations for
micro-motions is given by (see [17, Section 2.4, p. 53]):

B—divH =0, 2.4)

where we are assuming that no external mechanical actions are present at the microscopic level. Finally, the above
equations are combined with suitable boundary conditions on I,

—q-n=g, H-n=0,
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g being a known boundary source. Then, the constitutive equations for the involved thermomechanical quantities are
recovered from a free energy and a pseudo-potential of dissipation.

Thus, the internal energy e is written (by means of the in terms of Helmholtz relation) in terms of ¥, ¥, and of the
entropy s as follows,

e(s, ) =¥, )+ vs, (2.5)

where we have:
k4
—5
Note that, as —¥ is assumed to be convex w.r.t. ¥ (in agreement with thermodynamics) and sufficiently regular, from

the above relation we read that s and ¢ are convex conjugate functions. In particular, we are allowed to introduce the
dual function of —¥ w.r.t. ¢ (—¥ is assumed to be convex and proper),

S =

(—=¥)*(s, ) :=sup{s® + ¥ (¥, )}, (2.6)
b
there holds
9= 8(—l1/)*’
as

with (—=¥)*(s, -) = e(s, -). For the heat flux q we have q = #Q, where Q represents an entropy flux. It is given by
the sum of a dissipative and a non-dissipative contribution. The dissipative part of the entropy flux —Q? may be
introduced as the conjugate variable of V¢ w.r.t. the convex function @ (which is the pseudo-potential of dissipation),
ie.
4 0D
O =aws
Moreover, in the standard theory for materials with thermal memory (see, e.g. [22]), the heat flux q contains a non-
dissipative contribution involving the summed past history of the gradient of the temperature Vo' (cf. (2.1)). For
the sake of simplicity we do not enter the details (cf. [6]) and just point out some main ideas. We recall that Vo' is
required to be an element of the space of the past histories,

2.7

+00
S:=1f:(0, +00) —> R? measurable such that / h(t)\f(r)|2dt < —i—oo},

0
where
+00
h: (0, +00) — (0, 400) is a continuous, decreasing function such that / tzh(r) dr < o0, (2.8)
0
and § is endowed with the (natural) norm |f|§ = +°°h(r)|f(t)|2dt and the related scalar product

v,u)s = O+OO h(t)v(r) - u(r)dr. Then, letting the history contribution to the free energy ¥y : S — R be a con-
vex functional (actually it is a quadratic form, cf. (2.18)), one may consider its Fréchet derivative §¥y and define,

Q" = swy[Vo'], 2.9)

as a linear and bounded operator from S to R. Letting ¥y be sufficiently regular w.r.t. the topology of S, we may
identify —Q"¢ with the convex conjugate variable of the history V', that is

ov
pd = I (2.10)
AY;
the relation holding in S. Finally, the new forces B and H are introduced in terms of ¥ and @ (cf. [17]):
o 0P 14 0P
B= + H

Tox Tow o avx v
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2.1. Our new approach

In this paper, we assume a different point of view and consider the entropy s as state variable, in place of the
temperature ¥, and the history contribution to the entropy flux —Q"™¢ in place of the summed past history of the
temperature gradient Vo' (cf. (2.1)). Consequently, the thermodynamical equilibrium of the system is defined in terms
of the internal energy functional e in place of the free energy ¥. The relation between e and ¥ is given exploiting
convex analysis arguments (roughly speaking it is ¢ = —W™*, where ¥* is the dual function of ¥ with respect to
temperature 7).

As far as concern the evolution of the system, we introduce a dissipative functional p, which we prescribe to be a
pseudo-potential of dissipation related to @ (V) through the Legendre transformation (i.e. p = @*, cf. the following
(2.30)). Thus, we choose as dissipative variables the time derivative of the phase parameter y; and the dual conjugate
variable of V4, i.e. the dissipative contribution to the entropy flux —Q4 (cf. (2.7)),

5_5 = (Xl‘v _Qd)

Hence, we introduce the set of the state variables of our system including the entropy s (the conjugate function of the
absolute temperature @), the phase variable x, its gradient Vy, and —Q"¢ (the conjugate variable of Vz?t, which is
our history variable), i.e.

Ep)=(s(0), x(, Vx®),  En=(-Q").

Thus, the internal energy functional is assumed to be given by the sum of an internal energy contribution e¢p (g P)
(related to Wp(Ep)), depending on the “present” state variables—at time —E&, p(t), and the history internal energy
ey (g 7)) (related to ¥y (Ey)), depending on —Qm,

It could be possible to give directly the three potentials ep (5 P), €y (5 1), and p(8€), but, in order to explain our
point of view, we prefer to relate each element of the new approach to the previous ones mainly using convex analysis
tools. Three dualities are involved in this argument. The first one is the classical entropy—temperature duality, ob-
tained introducing as convex conjugate functionals the internal energy depending on the entropy and the free energy
depending on the temperature. The two others are unusual dualities between thermal quantities. The first thermal du-
ality concerns the gradient of temperature and the dissipative heat flux. The dual functions are both pseudo-potentials
of dissipation. The second thermal duality is even more unusual because it is the duality between the temperature
gradient history and the non-dissipative heat flux vector. These history functionals may be called either free energies
or internal energies because both of them do depend neither on the temperature nor on the entropy.

Let us note that we use the freedom we have in mechanics to choose the state quantities and the quantities which
describe the evolution. The main advantage in replacing the absolute temperature, as unknown, by the entropy is
given by the fact that this approach leads to the positivity of the temperature as a direct consequence of the resulting
equations.

2.1.1. The internal energy and the duality between the entropy s and the absolute temperature v
We start discussing the choice of the “internal energy functional” ep. We let:

epEp)=ép=a(s —200) +o 00 +BGO + %IVXIZ, 2.11)
where

e o and ) are smooth functions, with A’(x) denoting the latent heat of the phase transition and o (x) representing a
possibly non-convex term;

° ;é :R — R is a proper, convex, and lower semicontinuous function (the sum B( Xx) + o(x) may be regarded as,
e.g., a double-well potential as x2(x2 — 1));

e &:R — R is a sufficiently regular, increasing, and convex function depending on the purely caloric part of the
entropy (s — A(x)) (actually in the sequel we will generalize these assumptions on &).
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The term v/2|V x|? stands for ‘alocal interaction (between phases) potential, v representing the non-negative inter-
facial energy coefficient. As e¢p(Ep) is convex with respect to the entropy s, we can define its dual function, w.r.t. s,
as follows,

ep(®, ) =sup{¥s —ép(s, )}, (2.12)
s
being
ﬁ:%:&/(s—)\(x)) =:a(s—)»()())>0, (2.13)
as & is increasing. In particular, we point out that, on account of (2.11), (2.12), and just setting
Yp(P) = —ep(D), (2.14)

one may recover the following form for the present part of the free energy functional,

n A 1
Yp@, x, Vx) =—a"(9) = 2000 +o () + OO + §|VX|2, (2.15)

where &* denotes the convex conjugate of &. Note that by the above argument it follows that (2.5) holds true with ¢p
in place of e. Moreover, as é’;, (9, x, V) is convex w.r.t. to &, ¥p (¢4, x, V) is concave with respect to the absolute
temperature, which is expected by classical thermodynamical arguments.

Remark 2.1. Observe that the usual form for the free energy (the so-called Ginzburg—Landau potential),

A 1
Yp(@, x, Vx) =cyd(l —logd#) = A(x)0 + 0 (x) + B0 + Elvxlz, (2.16)

with a constant specific heat cy, corresponds to the choice:

&(s - A(X)) =—cy exp<—m>.

cy

Actually, our analysis accounts for more general form of the specific heat cy in (2.16), which can be seen as a function
of ¥ such that the resulting & satisfies the assumptions we are requiring (i.e., &(s — A(x)) is convex and increasing
with respect to s). For instance, it is known from physics that the specific heat cy can be taken of the type cy (¢) = 97,
for ¢ small, with y > 0. In this case, using the standard thermodynamic relation linking ¥p and cy, that is

2wp
cy =—0—>",
v 092
we get:
z9}/+1
W) =——r,
vy +1

which is indeed convex and such that the function & turns out to be convex and increasing, i.e.

(s — 2G0T
&(s —A(X)) = Sy+

Let us here introduce a useful notation for the sequel: denote by u the purely caloric part of the entropy, i.e.

u:=s—rx). .17

2.1.2. The duality between —Q™ and Vo'

Now, we discuss with more details the presence of the thermal memory justifying the choice of the state variable
—Q"? and making precise the history energy functional &z . We are mainly referring to the theory by Gurtin and Pipkin
(cf. [22]). Before proceeding, let us recall that usually in Gurtin—Pipkin’s theory (cf. also [6]) the history variable is
defined as in (2.1).
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Let ¥y be the history contribution to the free energy functional defined by (cf. [22]):
1 i 1
Wy (V9') = 5 / h(T)VD' (2) - V' (r)dr = §|€T9’|§. (2.18)
0

As Yp is a convex functional in S, we are allowed to consider its Legendre transformation depending on the history
variable —Q”d, which is the conjugate dual variable of Vo' (7) (cf. (2.9))in S,

v (-Q) = sup{(VD', ~Q")  — v (V9')} = %\—Q”d 5 (2.19)
o'
from which we deduce (cf. also (2.18)),
i (—Q") =¥ (V9'),
with
x ¢ oynd
Vo' = M =-QM, (2.20)

I(=Q)

the relation holding in S. With our choice for ¥y, the constitutive law turns eventually out to be (cf. also (2.13)),

nd __ ool !
—Q""' =Vy =Va(u) . 2.21)

Since the internal energy is the dual function with respect to the temperature of the opposite of the free energy and
the free energy ¥y does not depend on ¥, we have either,

- - 1 2
en(En) =én(-Q") =v; (-Q") = 5|-Q"§, (2.22)
when choosing & H as state quantity, or

ey(€y) = eH(%t) = ‘I/H(%t) = %|%t i

when choosing £y as state quantity. Of course, both functions ey (5 1) and ey (Ey) are equal when constitutive laws
(2.10) and (2.20) are satisfied in S. Let us note that, using the chain rule in S, we have:

ey _1d Qi = (—qn d(-Q")
dt 2dt $ Toodr s
Thus, by constitutive law (2.21) and using the fact that V9 (¢) is constant in S, we get:
den (En) g 4V’ o .
== — ) =(- , Vi (t) — Vo
- L =) (—Q (1) )
+oo
=—Vz‘}(t)~/h(r)Q"d(t)dr+(Q”d,Vz?’(r))S. (2.23)
0

We point out that in materials without thermal memory the internal energy e in (2.3) does not depend on —Q"?.
Hence, to prove the Clausius—Duhem inequality:

st +divQ — % >0, (2.24)

in case of materials without thermal memory, one has just to ensure that —Q - V& = —Q? - V& is non-negative.
On the contrary, in our case we have to discuss in particular the sign of an additional term (see (2.23)) given by
(Q", Vo' (1))s. As we will detail later, this term actually accounts for an internal heat source r™ (cf. the follow-
ing (2.37)). Thus we prescribe that

+00
d(—wp)*
Q¥4=Q-Q%:=— / h(0)Q" dr = 8w [-Q™] = ﬁ (2.25)
0
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int

the last equality holding in S. This choice leads to the non-negativity of r
Clausius—Duhem inequality (cf. (2.39)).

in (2.37), which immediately proves the

Remark 2.2. Note that the history energy functional ey (E‘ 1) accounts for the dissipative thermal memory effects
which, indeed, avoid an immediate response of the material to a disturbance at a distant point. This turns to be a
relevant property for some classes of materials (cf., e.g., [24]).

2.1.3. The duality between —Q? and V¥
Now, let us introduce our dissipative functional:

— 1 1 2
p(58) = p(x, —Q") = S 1 + S )| -Q“[". (2.26)
After observing that—since « is increasing— p is convex with respect to —Q¢, we can compute its conjugate function

w.rt. —Q?, finding

P*(8€) = p*(xr, V) = sup {=V¥ - Q? — p(x1, —Q’)}, (2.27)
_Qd
from which it follows that
Vo = —a' (u)Q. (2.28)
Then, using (2.13) (from which we have Vi = &’ (1) Vu) and (2.28) we eventually deduce,
—Q4=vu. (2.29)

We also point out that (2.26)—(2.28) lead to (cf. Remark 2.3 below)

1
D (e, VD) = p*(xr, VO) = 5|xt|2 + V|2, (2.30)

2a/ (@~ 1))
Observe that the properties of p and @ imply in particular that (see the Fenchel-Moreau theorem, e.g., in [26])
Q% =(p*)* =p.

Remark 2.3. The more usual form for the pseudo-potential of dissipation, leading to the Fourier law for the heat flux,
(cf., e.g., [20]) is,

@0, v0) = L2 4 V20 @31)
Xt - 2 Xt 219 ) .
which corresponds to the choice of a function of « in (2.30) such that

o oa” (W) =0 (2.32)

Note that all functions « satisfying (2.32) have the form o = cexp for some ¢ € R. Thus, we recover in this case,
the model introduced in [6]. Moreover, the presence of the factor 1/ in (2.31) entails that the thermal dissipation
becomes more relevant at low temperature and this is actually physically reasonable.

2.1.4. The constitutive laws and the model equations
Finally, we make precise the constitutive relations for the remaining involved physical quantities B and H in (2.4).
We first recall that (2.13) holds. Then, we set (cf. [17, p. 9, Section 3.3]):
de 0 de
2P H=wi =D 2.33)
ax Xy aVy
Now, we are in the position to recover our PDE system from the basic thermo-mechanical laws (2.3) and (2.4) with
e= Né p + eq in place of e. To this aim, we first observe that, using the chain rule, we get for the time derivative of
ep(Ep) =ep(s, x, Vx) (cf. (2.11)) the following formula:
dep(Ep)
—q =« =200) (st =2'GOxe) + (/GO + BGO) e + Vi - Vi (2.34)

B:=B" +B!=
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Analogously, using the notation u = s — A()), from (2.23) and (2.13) we get (cf. [6]),

- ¥ +00 +oo
deHd(tgH) = Va(u) / h(f)V/ot\/(u)t(r) de — / h(f)V/a\/(u)t(T) -Va@)! (v)dr, (2.35)
0 0

where Vo (1) (t) = Va(u)(t — 7). Thus, combining (2.34) and (2.35) in (2.3), using (2.25) (note that the heat flux is
q = 9Q) and formulas (2.33), some terms cancel out and we actually get:

. < ap ap
+divQ— R) =r"™+ Ly, + (—Q? , 2.36
a5y +divQ = Ry =r" + 22y + (-Q) 5 Zo (2.36)
where R is the entropy source R :=r/a(u) (which is supposed to be known) and 7™ represents an internal heat
production resulting from the thermal history of the material (cf. (2.35)), i.e.

+00
. —~—1
ritt= / h(t)Va(u) (t) - Va(u)' (r)dr. (2.37)
0
The case of a source R = R(«(u))—possibly singular w.r.t. the absolute temperature o (u)—is still an open problem.
Then, substituting (2.33) in (2.4) we have (cf. also (2.11) and (2.26)):
Xe —VAX 4+ BOO) + 0" (x) —a(s —2(0))A (x) 20, (2.38)

where 8 =0 3 represents here the subdifferential of ,3 in the sense of convex analysis (cf. [9,26]). We put in (2.38) an
inclusion symbol as 8 may also be a multivalued operator.
As far as concern the thermodynamical consistency of the model, we can immediately deduce that

ap(Xt, _Qd) : (le _Qd) 2 O,

owing to the fact that p is a pseudo-potential and by standard monotonicity arguments (cf. (2.26)). Thus, by (2.36)
and since @ is increasing—hence &' (1) = a(u) = ¥ > 0 (cf. (2.13))—we immediately deduce that then the Second
Law of Thermodynamics (in the form of the Clausius—Duhem inequality (2.24)) is satisfied only in case of a non-

negative r'™, i.e.

s; +divQ—R>0 <« ri">0. (2.39)
Remark 2.4. Actually, to get a solution to our problem, we do not need to require « to be positive, hence we will

make our analysis in the next sections without this assumption. The positivity of the temperature results from the
mechanical assumption that function « is positive.

Now, it remains to establish (2.39) in terms of the properties of # (cf. (2.37)). Before proceeding, let us introduce
the standard notation for convolution product (a * b)(¢) := fot a(t — s)b(s)ds. To this aim we introduce the auxiliary
function & : (0, +00) — R such that

h(t) =:—k'(t) VYt e€(0,4+00)

and require that

kK k' e LI(O, +00), lim k(t)=0. (2.40)
T—+00
Then, recalling (2.8), we also have:
kK <0, K’ >0. 241)

Note that we prescribe these assumptions on the kernel k in order to ensure thermodynamical consistency. Indeed,
from (2.40)—(2.41) it follows that k is of positive type, i.e. fot (k x v)v > 0 for any v € L2%(0, +00) and for all ¢
(cf. [1, Prop. 4.1, p. 237]).

This is a sufficient condition for thermodynamical consistency (cf. [19]). Following the ideas contained in [6],
i.e. integrating by parts in time in (2.37) and using assumptions (2.8) and (2.40), we can easily deduce that r" > 0.
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Hence, we can write Q in terms of k£ and u (cf. (2.25) and (2.29)). Integrating by parts in time and exploiting (2.40)
yields:

t

Q=- / k(t — t)Va(u(t)) dt — Vu.

—00

Now, we are in the position of writing the complete PDE system we are dealing with. We assume that the past history
till t =0 of Va(u), i.e. fi)oo k(t — t)Va(u(r))dr is known and included in a generalized source, still denoted by R
to simplify notation. Then, using the small perturbations assumption (cf. [20]), we are allowed to neglect some higher
order dissipative contributions in (2.36) (which are quadratic nonlinearities on the time derivatives, cf. also (2.26)).
Notice that, as far as some applications are concerned, we should note that the quantity,

ap (_Qd) P ap dy’
(—Q%)
on the right-hand side in (2.36), which may be also called intrinsic dissipation, can be computed with a predictive
theory and indirectly measured using infrared cameras and heat analysis (cf., e.g., [23] for a reference on this subject).
Finally, we rescale (2.36) by the absolute temperature o (1) > 0 and couple it to (2.38), getting (now u is given as
unknown in place of s, see (2.17)) the following PDE system:

O (u+r(x)—Au—kxAa(u)=R inQ, (2.42)
x —vAX +BG) +0'(x) —a@)r (x)30 in £2. (2.43)

In the next sections, we study the initial-boundary value problem obtained coupling the system (2.42)—(2.43) with the
following Neumann boundary conditions:

On(u+kxa@w)=g, dux=0 onT, (2.44)
when g represents a known boundary source, and with the initial conditions for the unknowns « and yx,

u0)=ug, x0)=yxo in 2. (2.45)

Remark 2.5. Note that R in (2.42) is assumed to be known and not depending explicitly on the temperature. The case
of a source R(-, o(u))—possibly singular in o (u)—is still an open problem in this framework.

In the following Section 3, we introduce a weak formulation of (2.42)—(2.43), generalizing in particular the
assumptions on «.

3. Main results

In this section we introduce the abstract formulation of our problem (2.42)—(2.45) and state the main existence (and
uniqueness) results, holding under suitable assumptions on the data.

Let 2 Cc RY (d =1, 2, 3) be abounded domain with Lipschitz boundary I" := 952, and (0, T') a finite time interval.
We use the notation Q := £2 x (0, T') and, for every fixed time ¢t € (0, T), Q; := £2 x (0, t). Moreover, we introduce
the Hilbert triplet:

Vi=H'(Q2)—> H:=L*(Q2)=H <V,

where H is identified as usual with its dual space and the embeddings are continuous and compact. Moreover, we let
| - |x denote the norm in the Banach space X and we use the same notation | - | for the usual norm both in H and
in (L?(£2))3. By (-, -) we denote the duality pairing between V'’ and V. Finally, we introduce the realization of the
Laplace operator associated with homogeneous Neumann boundary conditions in the duality between V’ and V':

A:V =V, (Av,w) =/Vv-Vw, Yo, weV. (3.1)
2
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We collect the contribution of the external source R and the flux through the boundary g (cf. (2.42) and (2.44)) in the
datum F(t) € V' defined, for a.e. t € (0, T), as

(F(t), v): / R(, v +/g(', Vv, VEV. (3.2)
Q r
Then, we point out that actually we generalize the assumptions for &, as we can consider « in (2.42)—(2.43) as a

multivalued monotone operator. On the contrary, we have to prescribe some growth conditions on . Thus, our main
assumptions on the data are specified by:

& :R — [0, +00] is a proper, convex, lower-semicontinuous function, « := 9&, 3.3)
B :R — [0, +00) is a convex, lower-semicontinuous function, 8 := a ,3, (3.4
&l <cg +cymin{|r>~", |Br)|} Vr €R.& € B(r), and for some n > 0, (3.5)
o0 eC?*(R), o"eL®R), (3.6)
ke W' R), k0)>0, v>0, (3.7)
Fewhl,1;v", (3.8)
uo€ H, auo)eL (2), xoeV, (3.9)

being cg and cg two positive constants depending only on S. Let us point out that due to (3.3) and (3.4), o and B are

maximal monotone operators R — 2.

Remark 3.1. Roughly speaking, we may say that hypothesis (3.4) regards convex functions ﬁ(r) that grow at most like
a power (6 —n) (n > 0) as |r| /" oco. This exponent—needed in the 3D (in space) case—is justified in our estimates
(cf. (4.10) and Remark 4.1 below). Let us point out that our analysis does not include the choice B\ = Ij0,17- On the
contrary, we allow &, and thus «, to be fairly general.

Remark 3.2. Let us observe that (3.7) turns out to be weaker than the usual assumptions one has to require to get
thermodynamical consistency of the model. Indeed, we do not consider any restrictions on the long time behaviour of
k nor on the sign of its derivatives (usually it is &’ <0, k” > 0, and lim;_, 40 k(s) = 0, cf. [6]). In fact, our first result
(cf. Thm. 3.6) deals with the finite time interval (0, 7) and not the whole (0, +00), so that we can control possible
perturbations of a kernel like £ within a finite range of times. Note that using (3.7) and prescribing the above sign on
the derivatives of k imply that k is of positive type, i.e. f(; / o (k*v)v > 0 for any admissible test function v. Actually,
to deal with the long-time behaviour of the solutions we should require further hypotheses on & (cf. assumption (3.40)
and Theorems 3.15 and 3.17 below). Note that (2.40) and (2.41) ensures that (3.40) holds (cf. [1, Prop. 4.1, p. 237]).

Now, we refer to [2] and collect some properties of the operators involved in our problem and generalizing (2.42)
and (2.43). We first associate to & defined in (3.3) the following functionals &y and &y (defined on H and V
respectively):

ay(v) :/&(v(x)) dx ifve Handa(v) e L' (), (3.10)
2

an(v) =400 ifve Handa®) ¢ L'(2), (3.11)

ay(v) =ag() ifveV. (3.12)

Analogously, we could introduce ,3 g . Since, both @y and &g are proper, convex and lower semicontinuous functionals
(on V and H respectively), their subdifferentials (cf. [1, Cap. II, p. 52]):

A:=dy ypay:V—2" (3.13)
and (cf. [9, Ex. 2.1.4, p. 21])
dgay:H — 21 (3.14)
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are maximal monotone operators. Then, for u, ¥ € H, we have (see, e.g., [9, Ex. 2.1.3, p. 52]) that
¥ € dgay(u) ifandonlyif ¢ €a(u)=0a(u) ae.in (2. (3.15)
Hence, due to (3.12) and the definitions of A and dgd& g, there holds (cf. [2, Section 2] for the proofs of these results),
dpag(w) CHNAWm) YuelV. (3.16)
As a consequence of (3.15) and (3.16), for ¥ € H and u € V there holds:
Veam)ae.in2 = vvecAw)inV'. (3.17)

Finally, recalling (3.15), with an abuse of notation, from now on, we will use the same symbols 8, o both for the
subdifferentials 0 ,3 9& : R — 2R and for the subdifferentials 9y ,BH, dpay: H— 28 (cf. (3.14)).
Now, let us introduce our problem.

Problem 3.3. Find (u, x, ¢, £) with the regularity properties:

ue H'(0,T; VYNL*0,T; V), (3.18)
x € H'(0,T; H)NL>®(0,T; V), (3.19)
9 e L*(0,T; V'), kx0eL*0,T;V)NC([0,T]; H), (3.20)
£eL>(0,T; LYC(2)), (3.21)
and satisfying,
d(u—+x)+Au+AGkx9)=F inV', ae.in(0,T), (3.22)
WX +VAQ) +E+0o' () —0=0 inV’, ae.in(0,7), (3.23)
9 eAw)in V' ae.in (0,T), & e B(x)ae.in Q, (3.24)
u(0)=ug, x(0)=yxo ae.in £2. (3.25)

In order to prove the existence of solutions to Problem 3.3 we must regularize it with a suitable approximating
Problem 3.4, depending on a small parameter ¢ > 0. Then, we pass to the limit as ¢ \ 0, by means of suitable a-
priori estimates and compactness/monotonicity arguments recovering the desired solution to Problem 3.3. In order to
introduce this regularized problem, let us consider the Yosida approximations ¢, and B, of the maximal monotone
operators « and B (cf. [9]), then for ¢ > 0 and T > 0, the approximating problem is stated as follows:

Problem 3.4. Find (u¢, x¢, U, &) with the regularity properties:

ug, e € H'(0,T; VYN L*0, T; V)NCO([0, TT; H), (3.26)
xe € H'(0,T; HYNL®(,T; V)N L*0,T; W) (3.27)
k*0, € L*0,T; V)NCO([0, TT; H), (3.28)
& e LX(0Q), (3.29)
and satisfying,
3 (e + xe) + Aug + Ak % 9.)=F inV’, ae.in (0,7T), (3.30)
dxe +VA(Xe) + & +0'(xe) =9 =0 ae.in Q, (3.31)
Ve = (uy) ae.in Q, & = B:(xe) a.e.in Q, (3.32)
ue(0) =ug, xe(0)=xo0 ae.in 2. (3.33)

The existence and uniqueness of a solution for Problem 3.4 is stated by the following proposition, whose proof can
be found e.g. in [8] (cf. also [6]).
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Proposition 3.5. Let the assumptions (3.3)—(3.9) hold and a., B: be the Yosida approximation of « and B (so that they
are in particular Lipschitz-continuous functions). Then, there exists a unique solution to Problem 3.4.

Now, we present our existence result for Problem 3.3, whose proof will be performed in Section 4. Note that we
actually find (u, x, 9, &) solving Problem 3.3 as limit solution of the approximating Problem 3.4 when ¢ \ 0.

Theorem 3.6. Let T be a positive final time and let assumptions (3.3)—(3.9) be satisfied, then Problem 3.3 has at least
a solution (u, x, v, &) on the time interval (0, T), which is obtained as the limit of some subsequence (still denoted
by the index ¢ for the sake of simplicity) of the quadruple (uc, xe, V¢, &) solving Problem 3.4, as € \( 0. The limit is
intended in the following sense:

ug —u  weakly in H' (0, T; VYN L?*(0,T; V)

and strongly in LZ(O, T; L67”(.Q)), (3.34)
Xe — x  weakly starin H' (0, T; HYNL>®(0,T; V)
and strongly in C°(0, T; L°7"(£2)) N L*(0, T; V), (3.35)
ae(us) = 0;(1 xas(ug)) — 0 weakly star in LZ(O, T; V), (3.36)
1*ag(u) — 1% weaklyin L°(0,T; V)
and strongly in c? (O, T; L67'7(.Q)), (3.37)
£ — & weakly star in L(0, T; L%~ (). (3.38)

Notice that under the general assumption (3.3) on @, the relation ¥ € A(u) can be intended only in V' due to the
low regularity of ¥ and to the generality of &. Under more restrictive assumptions on & we have the following result,
whose proof is given in [2, Corollary 3.2, p.1247].

Proposition 3.7. Suppose, beside (3.3)—(3.9), that the domain D (&) of & fulfils:
D(@)=R. (3.39)
Then, 9(t) € L' (§2) for all t € [0, T and the relation 9 € A(u) in (3.24) can be rewritten as

Y ea(u) a.e inQ.

Remark 3.8. Assumption (3.39) (which is satisfied, e.g., in case @(u) = exp(u)) yields the statements made in Sec-
tion 2 rigorous, indeed, according to Proposition 3.7, in this case we are allowed to state the relation ¥ € « (1) a.e.in Q.

Finally, in general, we cannot prove that the solution given by Theorem 3.6 is unique. This is mainly due to the
doubly nonlinear character of the system and the lack of regularity for the ©-component of the solution (see also the
subsequent Remark 3.9).

Remark 3.9. The main difficulty in the uniqueness proof relies in the doubly nonlinear character of the system (and
in particular in the nonlinear coupling between the phase and the temperature equations). Indeed, only some spatial
regularity properties on the u-variable can be deduced by Eq. (3.22) (cf. also (3.18)), while on ¥ (€ a(u)) we cannot
state any further regularity (see (3.23)). Indeed, the inclusion ¢ € A(u) can be intended here only in the duality
V' — V as we have underlined above. It is this lack of regularity in the ©-component of the solution which prevents
us from proving the uniqueness of solutions for a general nonlinear function ¢, while such a result can be achieved in
case « is a Lipschitz continuous function (cf. the following Proposition 3.10). Concerning the regularity of solutions,
we also point out that the spatial regularity of x (3.19) is due to the strict positivity of the coefficient v in (3.23)
(cf. assumption (3.7)).

However, assuming further regularity on o we can improve the regularity of © and then prove uniqueness of
solutions to Problem 3.3.
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Proposition 3.10. Let us prescribe, in addition to (3.3)—(3.9), the following hypothesis:
« is a Lipschitz continuous function on R

(so that in particular (3.39) is satisfied). Then, Problem 3.3 (where relation % € A(u) in V' can be rewritten as
Y € a(u) a.e. in Q, due to Proposition 3.7) admits a unique solution with the further regularity of v prescribed by
(3.26).

The proof of the above proposition is detailed in [8] (cf. also [6]), we refer to for details.

Remark 3.11. Observe that Proposition 3.10 still holds true under the following weaker assumptions on the data:

ke wh0,T), k(0) >0, k=0if k(0) =
B satistfying only assumption (3.4),
FeL*0,T;V),v=0

and actually yields a more regular solution than in Theorem 3.6.

Remark 3.12. Let us note that in case we choose o (¢#) = exp(u) we just recover the model studied first in [6] for some
particular choices of B and o, and then in [8] for more general graphs B and o also from the long-time behaviour
viewpoint. In this case more regularity of the solution is obtained and the graph « can be defined as the standard
subdifferential of the convex analysis almost everywhere. However, also in this case uniqueness remains an open
problem (cf. also the Introduction above for further comments on this topic). Another choice we can make for the
function « is « : (0, +00) — (—o00, 0) such that «(w) = —1/w. In this case, regarding w as the absolute temperature
of the system, we recover the well-known Penrose—Fife model ([27]) with memory, which, in case k = 0 (Penrose—
Fife model with Fourier heat flux law) and if ﬁ + o is the standard double-well potential, has been studied in [25].
Also in that case more regularity on the solution is achieved by means of suitable estimates of ¥ = «(#) in some
Orlicz space. Note that, also for this particular choice of @ (which is not Lipschitz continuous!) uniqueness is still an
open problem.

Finally, we state here our main result regarding the long-time behaviour of solutions. Let us point out that the
above Theorem 3.6 allows us to infer that there exists at least a solution to Problem 3.3, obtained as limit of solutions
to Problem 3.4, and defined on the whole time interval (0, +00) (cf. the following Remark 3.13) in the following
sense: there exists (u, x, ¢, §) solving Problem 3.3 on (0, T') for any fixed T > 0. However, we cannot deduce that
every solutions to (3.18)—(3.25) in some interval (0, T') can be extended to the whole (0, +00), because of the lack of
regularity of the solutions. Thus, we restrict our asymptotic analysis (for T /' 00) to those solutions holding on the
whole (0, +-00) which are the limit of solutions to Problem 3.4 (cf. Theorem 3.6). More precisely, we perform a priori
estimates—uniform in time and with respect to e—on the approximating system and then pass to the limit as ¢ \ 0
and T /" oo.

Remark 3.13. Theorem 3.6 ensures that there exists a solution to Problem 3.3 on the whole (0, +00) in the sense
specified above. Let us briefly detail how one can get a solution on the whole (0, +00). Fix a sequence of times
T /" +o00. Let Ty > 0 be the first term of our sequence. We can consider a solution (u, x, ¥, £) of Problem 3.3 on
(0, To) which is the limit of a sequence (g, , Xg, , Vg, . &, ) Of approximated solutions to Problem 3.4 (whose existence
is ensured by Theorem 3.6). It is straightforward to deduce from Proposition 3.5 that, for ¢ > 0 fixed, the unique
solution of the Problem 3.4 actually extends to the whole (0, 4-00) (this is mainly due to the regularity of the solution
(3.26)—(3.27)). Thus, we can consider (ug,, X, , Vs> &g, ) solving Problem 3.4 on (0 Th) and find a subsequence of
(Uey, Xep» ey Egk) convergmg (in the sense specified by (3.34)—(3.38)) to some (i, X, 3, E) on (0, 77). Note that by
construction (#, ¥, 3, E) actually extends (u, x, ¥, £). Hence, we can iterate the procedure for any time 7Ty, finding a
solution to Problem 3.3 which is obtained from (i, , xs,, ¥¢, , &, ) through a diagonalization argument. Eventually, we
get a solution to Problem 3.3 on the whole time interval (0, +00), from which we start with our asymptotic analysis
(cf. Theorem 3.17 below).
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Now, we need prescribe further assumptions on the data. In particular, we let & be a strongly positive kernel
(cf. Remark 3.2 and Lemma 3.14 below) and assume that, besides (3.3)—(3.9), the following hypotheses hold true:

ke W10, o0) is of strongly positive type, i.e. there exists § > 0 s.t. (3.40)
z(t) :=k(t) — dexp(—1) is of positive type,

F e L™(0, +00; L'(£2)) N L*(0, +00; H) N L' (0, +00; L™(£2)) N L' (0, +00; V), (3.41)
|r|£rﬂoo Ir|2B(r) = +00. (3.42)

Using condition (3.40) on k, it turns out that the operator v — k * v enjoys the following additional property that
we will use in the sequel (cf. [14]).

Lemma 3.14. Assume that k fulfils (3.40). If v € L0, T; H) for each T € (0,400), then there exists a positive

constant k > 0 such that
T T
//|k*v|2<;c/f(k*v)u, VT € (0, +00),
0 2 0 2

where k depends only on k|11 4o and 8.

Now, let us take a solution (u, x,&,9) to (3.18)-(3.25) in (0, 400), the existence of which is ensured by
Theorem 3.6. Our next result (whose proof is contained in Section 5.1) contains some uniform bounds with respect to
time.

Theorem 3.15. Assume that, besides (3.3)—(3.9), hypotheses (3.40)—(3.42) hold. Then, there exists a positive constant
Cr, depending only on the data of the problem, but not on t, such that, for all t > 0 and any (u, x, &, ) solving
(3.18)—(3.25) in (0, +00) in the sense of Theorem 3.6, it follows:

t

2 2 2 2 2 2
L(t):= /(|X,(s)|H + u @)y + [P} + [k VO ©)]5,) ds + [x O]y, + |u®], < Cr. (3.43)
0
Moreover, fixing T > 0, there holds:
lkx D2 7,vy Flul2ggr,vy F 18 o g L6/6-m(2y) < C(T), (3.44)

for any t > 0 and for some positive constant C(T'), depending on the data of the problem and possibly on T .

Now, using Theorem 3.15, we investigate the long time behaviour of solutions to (3.18)—(3.25) on (0, +00). To this
aim, we introduce the w-limit set w (4, x) C V' x H of a single trajectory (u, x) defined in (0, +00) and approximated
(in the sense of Theorem 3.6) by a sequence of solutions (u¢, x¢) to Problem 3.4 (cf. also Remark 3.13):

wu, x) = {(uoo, Xoo) € H x V: there exists t, /' 00, (u(tn), X(t,,)) — (Uoo, Xoo) in V' x H}. (3.45)

Remark 3.16. Note that in the case when (3.18)—(3.25) has a unique solution (cf., e.g., Proposition 3.10), the trajectory
(u, x): (0, 400) = H x V is uniquely determined by the initial datum (u¢, xo) so that in this case w (u, x) is replaced
by w (1o, xo). In the general situation we cannot prove uniqueness of the solution and thus the w-limit set is intended
to depend on u and x as well as on the initial data (ug, xo), even if it is not specified in the notation (cf. [8, Section 6]
for related results).

Our main result (which we prove in Section 5.2) can be now stated as follows:

Theorem 3.17. Under the assumptions of Theorem 3.15, let (u, x) : (0, +00) — H X V be a solution to (3.22)—(3.25)
on (0,400) in the sense of Theorem 3.6. Then, the w-limit set w(u, x) is a nonempty, compact, and connected
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subset of V' x H. Moreover, for any (ieo, Xoo) € @ (u, x) there exist 9o € V' and & € LYG=1(2) such that
(Moo, Xoo» Eco»r Doo) SOlves the corresponding stationary problem:

Uoo = |(12—| <— / Xoo + €O +m> a.e. in §2, (3.46)
2
VAXoo + 00 + 0 (Xo0) = Boo =0 inV’, (3.47)
E00 € B(Xoo) a.e.in $2, Do € A(ﬁ (—/Xoo +co +m>) inV’, (3.48)
2
where
o0
o :=/uo+/)(0 and m::/(/R(s)+/g(s)> ds. (3.49)
2 2 0 ‘2 r

Remark 3.18. Note that only the uy,-component of the solution to problem (3.46)—(3.48) turns out to be a constant
and that uniqueness of the solution to the limit equations is not deduced. Consequently, we cannot conclude that,
in general, the whole trajectory {(u(z), x ()t > 0} tends t0 (U0, Xoo) Weakly in H x V and strongly in V/ x H as
t /' oo. This is mainly due to the presence of the anti-monotone term o”’(x~) in (3.23) and to the generality of our
maximal monotone graph «. On the contrary, in the case when, e.g.,

o' (x) =V, (3.50)
and under additional assumptions on « and 8, something more can be deduced, as stated by the following Proposi-

tion 3.19 (cf. also [8]).

Proposition 3.19. Under the assumptions of Theorem 3.15, letting (3.50) hold true, and supposing that
o is not multivalued, (3.51)

we can conclude in addition to Theorem 3.15 that x is constant a.e. in 2.
Moreover, if we assume in addition that

1
B + a is injective, where a(-) := —«a (—(-) + @(co + m)), (3.52)

then the couple (U0, Xoo) € w (U, x) is uniquely determined as the solution of the following system:

1
Uoo = —Xoo t+ @(60 +m),
1
B(Xeo) — a(—xoo + m—l(CO + m)) 5—"¥. aein§2, (3.53)
being co and m defined by (3.49). In particular, the whole trajectory (u(t), x (t)) tends to (Uso, Xo) Weakly in H X V
and strongly in V' x H ast /' o0.

The proof of this last result is performed in Section 5.3.

Remark 3.20. First, we shall observe here that, due to the assumptions (3.3) and (3.51) on o, @:R — R is still a
monotone function. Then, we have to note that, under assumption (3.51), Proposition 3.7 guarantees that relation
(3.53) can be intended to hold true a.e. in §2 and in this framework the operator .4 can be substituted by «.
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4. Proof of Theorem 3.6 (existence of solutions)

The proof of Theorem 3.6 is based on the following scheme: first we make a priori estimates on the solution to
Problem 3.4, independent of ¢ > 0, and pass to the limit as ¢ \( O proving convergences (3.34)—(3.38), which, by
means of monotonicity arguments will allow us to obtain at the limit a solution to Problem 3.3. Before proceeding we
recall that the Yosida regularization of « is the subdifferential oy = 8, where &, (x) := min,{&(y) + % ly —x|%}.

4.1. A priori estimates

To simplify notation, we will not use the index ¢ in the following estimates except in case it is necessary. Moreover,
we use the symbol ¢ for some positive constants (may be also different from line to line), depending on the data of the
problem, but not on €.

4.1.1. First estimate

Test (3.30) by ¢ and (3.31) by 9; x, sum up the resulting equations and integrate over (0, r), being ¢ € (0, T'). Let
us point out that two terms cancel. Thus, after integrating by parts in time, applying the Young inequality, and using
the fact that (cf. (3.7))

kx® =kO)(1%0) +k %10, “.1)

we get:

> \ / 2 k()
/Oés(u(l))+//(¥s(u)|VM| + — |V(1 19)(1‘)‘1_1 //|B,X| + — /|VX(I)| +/,3 (l‘)
2 0
</6{8(u0)+ /|VXO|2 //3()(0)4-/ F, 19 f/a (X)atX /V(l*?})(l)-V(k/*l*z?)(t)
/fV(l*z?) V(&' %)
k(O
<c+f //|8tX|2—|—C//|X|2 ()|v(1 ﬁ)([)|H //|k(0)||V(l*15‘)|

0
p K17
" L*(0,T) 2
+//(k *V(l*ﬁ))-V(l*19)+W|V(1*19)|L2(0J;H)
0 2

t t t
1
<f<Faz9>+5/[|BIX|2+C/|8Z‘X|%12(0’.[’H)dr+—|V(1 ﬁ)(t)‘H
0 0 £ 0

| /|L2 0,7 s
+ (_k((;) ) 4 k' (0)] + |k//|L.<0yT)>|V(1 * )| 120,00 T € “4.2)

where ¢ = oz (#). Note that, in (4.2) we have exploited (3.6), the standard Young inequality and the Young inequality
for convolution,

la*blrr©,z;8) < lalLr©,0)|blLa0,7;B)»

holding for 7 > 0, B Banach space, % = % + é —1,r, p,q €[1,+00], and the fact that

t
X3, < c<1 +/ |a,x|%,> Vi€ (0. 7).
0
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Using here a technique already exploited in [13], we split the term fot (F, v) as follows:

t 1 1

/(F,ﬂ)=/(F,l9—l9:z>+/(F, Do), 43)

0 0 0

where ¥, stands for the mean value of ¢. We recall that for a function ¢ its mean value is defined by:

1
(o= — / ¢(x)dx. (4.4)
1£2]
2
Hence, to handle (4.3), we begin estimating the first integral, after reminding one form of the standard Poincaré—
Wirtinger inequality (cf., e.g., [10] and (4.4)), that is
lv—volg <c|Vvlg VYveV. 4.5)

Note that (4.5) holds for some positive constant ¢ depending only on £2. Now, integrating by parts in time and using
(4.5) yield:

t 13
/(F, ¥ — Vo) = —f(B,F, Lx (@ —9))+ (F@), 1% (& — 9o) 1))
0 0
13

2
<cf|8tF|V/ VA x9)|, +8|1*Vz‘}(t)|H—i—c(;IFlioo(O’T;V,), (4.6)

0

for all positive § and for some positive constant c¢s. Now, in order to handle with the term containing ¥, we use
Eq. (3.31), testing it with the constant function 1 and obtaining (cf. (3.4)-(3.6)):

/Ix(t)|>- (4.7)

2

IMWMm<cG+/MﬂM+fﬁum%+
22 22

Hence, using (4.7), we can proceed estimating the second term on the right-hand side of (4.3) as follows:

t

f(F,l‘/‘rz)

0

t

</IFIV'|199|

0
t
<gﬁmw0+/mﬂm+/mﬂm+/um0
0 2 2 2

t t
1 ~
<c|F|iz(O,T;V/)+Z|atx|iz(0,,;f,)+c/|F|Vf/ﬂ(x(r))+c/|xt|iz(O,S;H)ds+c. (4.8)
0 2 0

Using (4.2), (4.6)—(4.8) with § sufficiently small, we can apply a standard version of Gronwall’s lemma
(cf. [9, Lemme A.3, A.5]) to get:

. 2
|a€(u)‘L°°(O,T;L1(Q)) +[V(= ﬂ)’LOO(O,T;H) +1Xl20.7:m)
5 .
+ |X|L’~>0((),T;V) + |:8(X(t))|L00(0’T;Ll(_Q)) < C. (49)

Note also that from (4.7) we shall deduce a bound in L2(0, T'; L' (£2)) for a, (uz).
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4.1.2. Second estimate
Now, using (3.5) and the continuous embedding of V in L°(£2) holding true in case the £2-dimension d =1, 2, 3,
from (4.9) we deduce (cf. (3.5)),

BOO e 0,165y < €(1+ |X|i;n(o,T;L6<m))
<e(1+ X rvy) <e
Note that as L%/ 5(.Q) = (L6(.Q))/ is continuously embedded in V', we eventually get:
"B(X)|L°°(0,T;L6/(5—'7>(Q)) + |'3(X)‘L°°(0,T;V/) se (4.10)
Hence, a comparison in (3.23) leads to
191200, 7;v7) < € (4.11)

Finally, we observe that the following inequalities hold true (cf. (4.9) and (4.11)),

1
1+ < c(|1 £ VO o1 + /w, 1% 19))
0

t
<c(1+/|z}|vr|1*ﬂ|v). 4.12)
0

Thus, the standard Gronwall’s lemma (cf. [9, Lemme A.5]) ensures that
[T *9|peo,1;v) < C. (4.13)
4.1.3. Third estimate

Test now (3.30) by u and integrate over (0, ¢). After an integration by parts in time and applying the Young
inequality, due to (4.9) and the regularity of k (cf. (3.7) and (4.1)), we find (cf. also (3.8)) the following estimate,

2 2 2 2 2
u@ |y + Vit 20,0y S CUR VO 120 iy + e 20 4y + 1F 20, 70m) S
so that we can easily deduce:
|u|L°°(0,T;H)ﬂL2(O,T;V) gC. (414)

4.1.4. Fourth estimate
By comparison in (3.30) and using again (4.9), (4.14) with (4.1), we get:

|8lu|L2(O,T;V/) Sc. (415)
4.2. Passage to the limit as € \( 0

In this section, we aim to pass to the limit in (3.30)—(3.33) as ¢ N\ 0. Hence, we consider a solution
(Ug, Xe, O = ac(g), & € B(xe)) to Problem 3.4 and make use of the above uniform estimates (4.9), (4.11)-(4.15).
We combine these estimates with the compactness lemma [28, Cor. 5, p. 86] leading to the existence of four functions
u, x, v, & such that the following convergences hold, at least for a subsequence of ¢ \, 0 and for n > 0 given in (3.5),

ug — u  weaklyin H'(0,T; V)N L*(0,T; V)

and strongly in L*(0, T; L°7"(£2)), (4.16)
xe — x weakly starin H'(0, T; H)NL>®(0,T; V)
and strongly in C°(0, T; L°7"(£2)), 4.17)

ap(ug) =0 (1 % e (ug)) — ¥ weakly star in L%(0,T; V'), (4.18)
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1 *a(ue) — 1% weaklyin L0, T; V)
and strongly in CO(O, T; L6_"(.Q)), (4.19)
£ — & weakly starin L®(0, T; L%~ (2)). (4.20)

Note that all these convergences really hold true only for a subsequence of & \ 0, due to the fact that, in general, we
do not get uniqueness of solutions for the limit problem (cf. Remark 3.9). Now, we can pass to the limit in our system
(3.30)—(3.31). In particular, let us observe that we can identify the weak limit of o/(x), as 0/(xs) = o’(x) a.e. due
to the strong convergence of y. and the regularity of o (cf. (3.6) and (4.17)). We getin V/ and a.e. in (0, T):

o(u+x)+Au+A(lx9)=F, “4.21)
Ix+Ax+E+o'(x)="0. (4.22)

Moreover, due to the strong convergences in (4.16) and (4.17), we can pass to the limit in (3.33). Hence, to pass to the
limit in (3.32), we first observe that we can identify & € B(x) using (3.4) along with convergences (4.17) (e.g., with
n =2), (4.20), and the result by [1, Lemma 1.3, p. 42].

Remark 4.1. Let us point out that to identify £ € S(x) we could not use a semicontinuity argument testing (3.31)
(and using (4.22)) by x., as we have that a,(u.) converges only in V' while for x.-component of the solution we
have only (4.17). Thus, we need to prove that &; is bounded (and weakly converges) in the dual of a space in which
Xe strongly converges. For x-component of the solution we can prove a bound in L*°(0, T'; V) (and this does not
depend on the dimension of §2). Thus, in a 3D domain, we can use the Sobolev embedding of V into L6(.Q) (and the
compact embedding of V in L? for p < 6), and so (4.20)—which directly follows from assumption (3.5) on f—is
required (cf. (4.10)). On the contrary, in the case of a 2D domain we have the continuous and compact embedding
of V into LP(£2) for every p € [1, 0o). Thus, it would be sufficient to ensure the following bound for &, (in place of
(4.10))—holding true for p € [1, +00)—

el oo 0,7 Lr/r-1(2)) + |EelLo.1;v) < €. (4.23)
Note that to get (4.23), in place of (3.5) we would need only the weaker condition,
& < cp+cyminf|r|P~" |B(r)|} VreR.& €df(r), for some p € [1,+00). 4.24)
Finally, let us consider the case of a 1D domain £2. In this case, we can substitute the assumption (3.5) by:
El<cp+ch|B(r)| VreR.Eedpr). (4.25)

Indeed, in this case one may use the continuous and compact embedding of V in C°(£2) and only the following
L1(£2)-estimate for & is required,

1| oo 0.7: 11 (2)) T 1§elLoo 0, ;v < c. (4.26)
This estimate follows immediately from (4.25) and (4.9). Finally, note that (4.25) turns out to be satisfied by a function

B with at most an exponential growth at +00, and so in the 1D case we have obtained a result holding true for a quite
general class of functions S.

Secondly, we would like to identify also & € A(u) in V' (see (3.24)). We first recall that by definition of the Yosida
approximation we have ¥, € a(Jzu,) a.e. in Q, where Jyu, is the resolvent of o defined as the unique solution of
(cf,e.g., [1, (1.23), p. 41]),

Jeug —uy +ca(Jeug) 0.
Hence, as u, is bounded in L%(0, T; V), then J.u, is bounded in L%(0, T; V), too (see (4.16)). Thus, recalling
that ¥, = . (u.) belongs to L%(0, T; H), we can deduce (cf. (3.17)) ¥, € A(J:u,). Moreover, we can infer that
Jety — u in L2(0, T; V). Indeed, using the fact that o(Ju,) is bounded in L2(0, T: V') we have that Jou, —ug, — 0
in L%(0, T: V') and we can identify the weak limit of J.u, in L2(0, T; V). Hence, to identify ¢ € A(u) we can apply
[1, Lemma. 1.3, p. 42] if we prove the following inequality:
t t

limsup/(ﬁg, Jette) < /(ﬁ,u). 4.27)

e\0
h 0
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To this aim, we use (3.31) leading to,

t t

1imsup/<a8(u8), Joltg) = limsup/(ag(ug), g — g + Jolte)
0

0 0
N &N 5

t '
1
=limsup|:——/|.]gug—Mg|%/+//az)(eue
e\0 €
0 0 2
' t '
+Vf/VX£Vug+f/§sMg+//U/(Xs)u8]~ (4.28)
0 2 0 2 0 2

We first point out that, exploiting (4.16) and (4.17) (and the properties of o), we directly have:

t t t t
li{rg)(f/atxgue+//o’(x8)ue>://a,xu+//o’<x>u, 429)
‘ 0 2 0 2 0 2 0 2

and, due to the strong convergence in (4.16) and to (4.20), we have:

t t
;i{%/fgg%:/fsu. (4.30)
0 2 0 2

It remains to treat the term v fé / o VxeVu, for which we need a strong convergence for Vx, in L?(0,T; H). Thus,
we are going to prove that x. strongly converges to x in L(0, T; V) (cf. (4.16)).

To this aim, we use a Cauchy argument. Let us consider the difference between (3.31), written for two
approximating indices ¢’ and ¢”, and test it by x,s — x.~, obtaining:

t
1
310 = x4 319G = %6 o + / / (Bxer) — Bxen)) (e — %)
0 2

t t
s / /(o/(Xs’) - U/(Xa”))()(a’ = Xer) + / /(as'(ub“’) - at’?”(uf?”)) (Xer = Xe)
0 2 0 2

t t

< C/ I Xer — Xs”ﬁ-] + / /(as/(us/) _ae”(us”))(Xs/ — Xe')- (4.31)
0 0 2

Now, the term involving 8 on the left-hand side is non-negative (due to the monotonicity of 8), while the first term
on the right-hand side can be treated using a standard version of Gronwall’s lemma. It remains to consider the last
integral on the right-hand side. We can integrate it by parts in time obtaining:

t
//(as’(”s’) - ae”(”s”))(Xs’ — Xer) = /(1 * (as’(”s’) - ae”(us”)))(t)(Xs’ — Xen) (1)
0 2

2
t
- f f (1 (o tte) — e )0 (e — ). (432)
0 2

The first scalar product on the right-hand side tends to zero as &', &” \( 0 due to (4.17) and (4.19). Analogously,
we treat the last time integral on the right-hand side, which also converges to zero due to the strong against weak
convergences in L0, T; H ) of 1 % & (ug) and 9; x.. These considerations leads to the strong convergence,

xe — x  strongly in L>(0, T; V). (4.33)
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Now we are in the position of proving (4.27) using (4.29)—(4.33) in (4.28), which concludes the proof of (3.24) and
of Theorem 3.6.

5. Long-time behaviour of solutions

In this section, we investigate the long-time behaviour of those solutions (u, x, ¥, &) of Problem 3.3 which are
defined in (0, +00), obtained as limit of solutions to Problem 3.4, and whose existence is ensured by Theorem 3.6.
Moreover, we characterize the associated w-limit. To this aim we first prove the uniform (in time) estimates stated in
Theorem 3.15, then we conclude identifying the elements of the w-limit proving Theorems 3.17 and 3.19.

5.1. Proof of Theorem 3.15

In this subsection we prove the uniform—in time—estimates stated in Theorem 3.15. In the asymptotic analysis
we are dealing with the whole time interval (0, 4-00), thus, from now on, the same symbol ¢ will stand for—possibly
different—positive constants depending on the data of the problem, but not on 7', while we denote by ¢(T") positive
constants (possibly) depending (besides the data of the problem) increasingly on 7. We perform the estimates on
Problem 3.4, but we prefer, for simplicity of notation, not to use the index &. The estimates will be in any case
independent of ¢.

5.1.1. First estimate

We test (3.30) by 9, (3.31) by x;, and (3.31) by — F and integrate over (0, t), ¢ € (0, T'). After adding the resulting
equations and proceeding as in the First estimate of Section 4 (cf. (4.2)), applying the Young inequality, and using
assumption (3.5), some terms cancel out and we get:

t t
/&(u(r))+//a’<u)|Vu|2+c|1*Vﬂ|iz(o,t;,,)+//|xl|2+gflv;c(n!%f(ﬁ(x(z))+a(x<t)))
0 2 0 2 2 2

2

t t t t
<ct [ hulalFla+ [ 1axivIFly + [ 1800],0 Flixa + [ [lo'oliF)
0 0 0 0 2

t t t
<c+ %// 62+ 1F R g +c/(1 +IxIv)IFlv +c/|1 + BOO 1 Fli=ca. 5.1)
0 £ 0 0
Note that (3.42) implies that for any § > O there exists cs—independent of 7—such that
r?<8B(r)+cs VreR. (5.2)
Moreover, from (3.6), it follows that there exists a positive constant M, —depending only on o—such that
lo(r)| < My(1+7r?) VreR. (5.3)

Consequently, we get:

/ a(x(®) > -3 f B(x(®) —cs. (5.4)
2 2
Thus we deduce that there exist ¢, and ¢, —depending only on o—such that

JBOw) + o)) == [ b)) -z, [(Blew)+xtw) <. 55)
2 2 2
Hence, in (5.1) we have used the fact that & is a strongly positive kernel to infer that

t

/ f(k * VI)VE = |1 * Vﬂ'iZ(o,r;HY
0 £
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Now, exploiting (3.41), (5.2), and (5.5), we can apply the Gronwall’s lemma (cf. [9, Lemme A.5]) to (5.1), yielding:

|&(u)’L°°((),+oo;L1(.Q)) + |V(1 * ﬁ)’LZ(O,Jroo;H) Sé (5.6)
|Xt|L2(o,+oo;H) +1x |L°°(O,+oo;V) <c, (5.7
"B(X)‘LOO(O,-}—OO;LI(Q)) g C. (58)

Notice that, since all the constants above are independent of 7 and, due to assumption (3.41), we can use the Gron-
wall’s lemma [9, Lemme A.5] for all T € (0, 400) and this is the reason why we have obtained the uniform in time
estimates (5.6)—(5.8). Note, moreover, that, due to the regularity of k, we also have:

|k>kV19|L2(0’+OO;H) <C. (59)
5.1.2. Second estimate

Now, we proceed as in [8], to which we mainly refer for some details. We first estimate | | o u(1)| uniformly with
respect to time. We first test (3.30) by 1 and integrate over (0, t), t € (0, +00), yielding

/u(t)<c+ /x(t)—i—/R(t) <ec, (5.10)
Q Q Q
and, analogously, testing by —1 one eventually gets:
/u(t) <ec. (5.11)
2

Hence, testing (3.30) by # and using (5.11) lead to,

/u(t)

2

2
<c+ ([0x O]y + | FO| ) [u@] + [k VO] | Vu®)]

li}u(l)|2 +/|Vu|2+
2 dt H
2

<elu®|}, +c(|dx @ + | FOL5, + [k x Voo |2).

Note that |3, x (1), + |F(t)|3; + |k * V& (#)|3, is bounded in L'(0, +00) due to (5.7), (5.9), and (3.41). Using the
Poincaré inequality and a uniform version of the Gronwall’s lemma (see, e.g., [21, Lemma 2.5]), we eventually get:
|M|L°°(0,+OO;H) SC and |u|L2([,I+T;V) SC(T) (512)

By comparison in (3.30), we deduce:

|8tu|L2(0,+OO;V/) < C.

Finally, proceeding analogously to the way we proved (4.10), we can deduce from (5.8) and using assumption (3.5)
that

1€l oot r47:06/6-m(g2)) < €(T),

and this concludes the proof of Theorem 3.15 because the same estimates are preserved at the limit for ¢ N\ 0. Let
us only note that in order to obtain the estimates (3.43)—(3.44) on £(€ B(x)) and ¢ (€ A(u)), we should first identify
the limits of & and ¥, respectively with B8(x) (a.e. in Q) and A(u) (in V') (being x and u the limits of x. and u,,
respectively). However, we prefer not to detail here the proof of this identification because it can be done exactly like
in Section 4 (cf., in particular, formulas (4.27)—(4.33)).

5.2. Proof of Theorem 3.17

Now, we are in the position of considering the w-limit w(u, x), defined in (3.45), as a non-empty and compact
subset of V' x H. Indeed, (5.7) and (5.12) imply that the set {(u(¢), x (¢)),t > 0} of solutions to Problem 3.3 is
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bounded in H x V and thus relatively compact in V' x H. We also point out that, since (i, x) € C°([0, +00); V' x H),
we can infer that w is connected in V' x H. Now, we are allowed to take:

(ttoo: Xoo) € @(u, x), such that (u(ty), x (tn)) = (toos Xoo) in V' X H, ast, /' +00.

Then, for n > 1 and ¢t > 0, we define:

un(t) :=ulty +1), 0p() =9 +1),
Xn(0) = x(tn+1), &) =8y +1),
n(@t) := (k% 0)(ty +1).
In particular, the reader can observe that ¢, # k *x ¥%,,. Then, fixing a final time 7 > 0 and applying Theorem 3.6, it

follows that (3.22)—(3.24) are solved in (0, T) by (u,, xn, Uu, &1), where in place of F we are taking F,, := F(t, +1).
In this section, we refer to these equations depending on the index n. Thus, from (3.43)—(3.44) we obtain:

lunl g0, 1:vynL20.7:v) < €5 (5.13)
|Xn|H1(0,T;H)va°(0,T;V) <, (5.14)
1Dnlr20.7:vy + IVEealr2o, 1.0y S € (5.15)
1€nlpo00,7:16/6-m(2)) < €5 (5.16)

where the constants ¢ may depend increasingly on T but not on n. Thus, using compactness tools (cf. [28]), we deduce
that the following convergences hold true for some suitable subsequences of n ' 400,

up — u weakly in H'(0, T; V)N L?(0, T; V)

and strongly in C°(0, 7; V') N Lz(O, T; HI_S(Q)), (5.17)
Xn — x weakly star in Hl(O, T:H)NL*®O,T:;V)

and strongly in CO(O, T; Hl_g(.Q)), (5.18)
9, — ¥ weakly star in L>(0, T; V'), (5.19)
Vi, — Ve weakly in L2(0, T; H), (5.20)
£, — & weakly starin L(0, T; LYC77(£2)), (5.21)

for any € > 0 and 5 introduced in (3.5). Now, let us show that u = u, and ¥ = x~. Indeed, using the fact that, in case
X is a Banach space and p < oo, from [v]7r(0,+00; x) < ¢ it follows v, (t) :=v(t +1,) — 0in L?(0, +o00; X), we can
immediately deduce from (5.17) and (5.19) that

dun — du=0 inL*0,T;V"), dxn— 0 x =0 inL>*0,T;H). (5.22)
From (5.22) it follows immediately that both u and x do not depend on time. Thus, for any #, we may infer that
(recall the strong convergence of u, in (5.17)),

u(t) = u(0) =nlifnolo 1 (0) =n1;11;o U(tn) = oo,

where the last equality holds true by the definition of the w-limit. At this point, we can pass to the limit in (3.22)—(3.23)
(written for the index n). Proceeding in a similar way for x,, using (5.18), we get:

x (@) =x(0)= lim x,(0) = lim x(#) = Xco-
n,/100 n/1oo

Moreover, due to (5.18) and (5.21), it is now a standard matter to infer that & € B(x). Finally, we may identify
© € A(u) in V', In order to apply [1, Lemma 1.3, p. 42], we aim to prove that (cf. (5.17) and (5.19) and recall that
¥, € A(uy,) in V/ for all n),

t 1

limsup/(ﬁn,un) g/(ﬁ,u). (5.23)

n,/'0o
4 0 0
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We test (3.23) with index n by u,, and integrate over (0, ) getting:

t t
limsup/(z?n,un = limsup //B,Xnun—l—vf/VXnVun //Enu,,—l—//a’(xn)un . (5.24)
n /100 o n /100 A

WEe first point out that, exploiting (5.17) and (5.18) (and the properties of ¢”), we directly obtain:

t t t t
im (//afxnuﬁ//o’(xn)un)=//a,xu+//o’<x)u, (5.25)
" 0 2 0 2 0 2 0 2

and due to the strong convergences in (5.17) and (5.21), we get:

1 t
nli/ngo//.ﬁnunszéu. (5.26)
0 2 0 2

It remains to treat the term v fot f o VxuVuy for which we need strong convergence for V y;,, namely to prove that y,
strongly converges to x in V (cf. (5.17)). To this aim, we exploit an analogous Cauchy argument as in (4.31)—(4.32),
leading to

Xn — X strongly in LZ(O, T;V). (5.27)

Now we are in the position of proving (5.23). Indeed, using (5.25)—(5.27) in (5.24), we immediately deduce (5.23).
Finally, due to (5.15), we get:

Vi, — 0 inL*0,T; H),

thus, passing to the limit in (3.22) (written for the index n), we obtain Aus, = 0, and hence u, turns out to be constant
also in space. Now, let us test (3.22) with index n by 1 and integrate over (0, t,,). We have:

ll‘l
/u(t,,)+/x(tn)=/</R+/g> + co, (5.28)
Q 0 ‘R r

2

where cg = f oo + xo) (cf. 3.49). We let n /" oo in (5.28) and get—due to our assumptions on the data and to

(5.17)—(5.18)—
uoozﬁ(_/)(oo +c0+m). (5.29)

2

Hence, we can write down the limit equation for x~ (holding true in V'),

Axoo + B(Xoo) + 0" (Xoo) — Alutoo) 3 0. (5.30)
This concludes the proof of Theorem 3.17.

5.3. Proof of Proposition 3.19

In the general case, we cannot deduce that x~, is constant in space, i.e. Axeo = 0 a.e. in £2. Hence, to prove
uniqueness for the stationary limit problem requires some further conditions on the operators « and . Let us now
assume that (3.50)—(3.51) hold. Then, we test (5.30) by A xo0. Due to the fact that « is not multivalued, then o (u o) is
a constant both in time and space (cf. (3.46)) and thus we get:

/a(uw)Axw =0.

2
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Then, exploiting the monotonicity of 8, we obtain:

/ﬂ(xoo)Axoo =/Vﬂ(xoo)ono >0,
2 2

where we have put the first equality between parentheses because in order to write it down rigorously we should first
approximate B by, e.g., its Lipschitz continuous Yosida regularization and then pass to the limit. Since the sign of the
derivative of the approximation is again non-negative, we skip this passage, because the right inequality is preserved
at the limit. Thus, it follows,

/|Axoo|2 <0,
2

i.e. Axoo =0 a.e. in £2, so that we have:
Xoo = cCOnst a.e. (5.31)

Then, (3.47) (recall that Ay, =0 a.e. in §2), leads to

1

B(Xoo) — Ot(—xoo + H(CO + m)) 3 —v.. (5.32)

Note that @(x) := —a(—x + ¢) is monotone. Thus—due to [1, Thm. 17]—f + @ is a maximal monotone graph and,
consequently, there exists at least a solution to (5.32). Moreover, assumption (3.52) ensures that such a solution to
(5.32) is also uniquely determined, which concludes the proof.
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